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SPATIAL CHAOTIC STRUCTURE OF ATTRACTORS OF
REACTION-DIFFUSION SYSTEMS

V. AFRAIMOVICH, A. BABIN, AND S.-N. CHOW

ABSTRACT. The dynamics described by a system of reaction-diffusion equa-
tions with a nonlinear potential exhibits complicated spatial patterns. These
patterns emerge from preservation of homotopy classes of solutions with bound-
ed energies. Chaotically arranged stable patterns exist because of realizability
of all elements of a fundamental homotopy group of a fixed degree. This group
corresponds to level sets of the potential. The estimates of homotopy com-
plexity of attractors are obtained in terms of geometric characteristics of the
potential and other data of the problem.

0. INTRODUCTION

We describe here a mechanism which causes complicated spatial behavior of so-
lutions of PDE. This mechanism is robust, and conditions under which it works
are very simple to verify. It may explain chaotic spatial patterns arising in many
branches of mechanics, physics, material science, biology, etc. The main cause of
such chaotic patterns due to our approach is the persistence of certain homotopy
classes under the dynamics of the system. They are discrete-valued conserved quan-
tities. These homotopy classes are determined in terms of nonlinearities involved
in considered equations. The number of different conserved classes exponentially
depends on parameters of the systems. Symbolic dynamics describing chaos is de-
termined by homotopy groups. The essential feature of our approach is that it is
based not on local properties of solutions of the equations (such as, for example,
homoclinicity) but rather on studying global quantities, such as the energy of the
system. Note that we describe in the considered situations regular middle-scale
patterns which are irregularly (chaotically) distributed on a larger scale and not a
high-frequency chaotic behavior which may happen in other problems.

We consider semilinear parabolic systems of the form

(0.1) Oru = ad*u — F'(u).

Here F is a function of class C'(R?), d > 2, F’ is its gradient, u = (u, ..., uq),
r€[0,L] CR, F(u) >0V u € R% We impose Dirichlet boundary conditions

(0.2a) U|p=0 = U|z=L = b, beRY,

Received by the editors July 18, 1994 and, in revised form, June 22, 1995.

1991 Mathematics Subject Classification. Primary 35K57; Secondary 34C35.

Key words and phrases. Reaction-diffusion system; potential; homotopy complexity; symbolic
dynamics.

The first and third authors were partially supported by ARO DAAH04-93G-0199.

Research was partially supported by NIST Grant 60NANB2D1276.

©1996 American Mathematical Society

5031



5032 V. AFRAIMOVICH, A. BABIN, AND S.-N. CHOW

F<u
FIGURE 1
or periodic boundary conditions
(02b) ’U,|m:0 = ulgC:L, Bmu|$:0 = 6$u|m:L.

Complicated spatial patterns persist under dynamics generated by this equation if
variation of the potential F' is large enough (for more precise conditions on F' see
below). The dynamics generated by (0.1) preserves homotopy classes determined
by the potential F' and initial data wg if the energy of initial data is not very large.
Nontrivial homotopy classes correspond to complex spatial patterns of solutions,
these patterns change with time but their homotopy type and, therefore, com-
plexity is preserved. The homotopy type of these patterns is preserved also under
continuous perturbations of initial data (with a bounded energy). The cause which
generates persistent complicated spatial patterns is the structure of level sets and
is a strong enough variation of the function F'. We discuss it in the introduction in
the case d = 2. To provide complicated solutions, the function F' suffices to have at
least two relatively sharp local maxima, the value of which should be large enough
with respect to values of F' in a low-energy domain D,,, which surround them. To
be more specific, assume that we have two points P, P, € R? (P; = (u1, us)),
|Py — P»| = 2R, such that the potential F is large in r-neighborhood of these points
(r <R),

(0.3) Fu)>M when |u—Py|<ror|u— P <r
The potential has to be small outside larger neighborhoods of these points,
(0.4) F(u)<u when |u—Pi|>R,Ju—P| >R

(see Figure 1).

We denote the union of discs of radius r surrounding P; and P> by Q(P,r), and
its complement in R? by Q(P,r), Q' (P,r) = R2\Q(P,r) = {u: |Ju—P| > rji=
1,2}. The topology of ¥ is described by its fundamental group 71 (€' (P,r)). This
group corresponds to classes of continuous mappings of a circle S' into €, two
homotopy equivalent mappings u : S* — € correspond to the same class g(u).
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FIGURE 2

We shall consider a circle S* as a segment [0, L] with endpoints glued together, so
u(0) = u(L). An example of the class is represented in Figure 2.

This class represents two clockwise turns around P; and one counterclockwise
turn around Ps; it can be written as an element g € 71 (Q'(P, r), %) in the form

(0.5) 9=91 92,

where generators g; and go correspond to counterclockwise turns around P; and
P; respectively. For brevity, we shall consider mappings with a base point * € S*,
* = 0 = L, and another base point b € Q'(P,r). (This case corresponds to Dirichlet
boundary conditions. The case of periodic boundary conditions is similar but a
little more complicated.) In this case the homotopy group is as usual denoted by
m1(Q, *). Obviously, 1 (Q'(P,r), *) does not depend on r, 0 < r < R. An arbitrary
finite sequence of non-zero integers ki, ..., k, determines an element

(0.6) 9=grlgr g

ij+1 # ij. The sum |ki| + --- + |k, | = deg g is called the degree of a monomial g.
Obviously, g also can be represented as a product of deg g elements g1, g2, 97 L 9s L
so the elements of the group G = w1 ('(P,r), *) can be represented as finite words
which consist of these four symbols and are subjected to a restriction: it should not
include combinations glgl_l7 gl_lgl, 9292_1, g;lgg. If deg ¢ is fixed, there is no less
than 39°89 of such words of length deg g. (More precisely, 4 - 39°¢9=1 in the case of
Dirichlet boundary conditions.)

The structure of the word g contains information on the spatial structure corre-
sponding to the function u € g (recall, that g is an equivalence class, therefore we
write inclusion). For example, if points P, and P, have coordinates (—R1,0) and
(R1,0) respectively and b = (0,0), then the function w(x) which corresponds to
the curve u(x) described in Figure 2, has the graph of the form described in Figure
3.
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FIGURE 3

Sharp negative minima correspond to g; or ¢g; ! and sharp positive maxima to

g2 Or gy 1 Analogously a graph of the form shown in Figure 4 corresponds to an
element of form (0.6) g = ga* g¥2 ghs g% with iy = 2, |ky| = 3,40 = 1, |ka| = 2, i3 = 2,
|ks| = 1, 44 = 1, |ka| = 4. (To see the difference between positive and negative k;,

we have to consider ug(z) as well.) One can see that neighboring terms g g or

92il gfﬂ create transitions of amplitude of order R, and g; or g itself are of order
r (this can be easily justified if M > p, R > r). Hence, we have 4 transitions of

order R and 10 oscillations of order r in this picture. So, if we have an element

FIGURE 4
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g € G, its representative u € g has a homotopy stable spatial structure described
by w(z), which cannot be simpler than the structure of the element g itself.

Therefore, if we have at a fixed time ¢ solution u(x,t), such that u(-,¢) € g where
g € G has a complex structure, then u(z,t) has a complex structure as a function
of z. If an attractor A includes N elements (which belong to different homotopy
types), we call In N homotopy complexity of the attractor.

To describe behavior of the system (0.1), it is very useful to consider the func-
tional

(0.7) Plu) = /OL (g 19 ul? +F(u)) dz.

(It can be considered as the energy of the function w.) If u(x,t) is a solution of
(0.1), (0.2), then P(u(t)) is a monotone non-increasing function of ¢.

It is well known (see [BV]), that the system (0.1), (0.2) generates dynamics in
Sobolev’s space Hi([0,L]) and has a global attractor A. For any initial function
u(0) € H1([0, L]) the solution u(t) after some time (which depends only on the norm
of u(0) in Sobolev space Hy([0, L])) gets arbitrarily close to the global attractor A.
Therefore, the solutions of (0.1) have complicated spatial structure for large ¢ if the
attractor consists of complex functions v(x).

The sets Eg = {u € H1[0,L] : P(u) < B} are invariant with respect to these
dynamics, these sets have attractors A(f). The main observation which we use
in this paper is that dynamics generated by (0.1) on Ejg if § is not too large, has
a number of conserved quantities, namely these quantities are homotopy classes
g(u(t)) = g € m (R?\(Py U P,)) of solutions u(t) of (0.1). Sufficient condition on 3
under which g(u) is well-defined is

(0.8) 8 <rv8Ma

(see Theorems 2.1, 2.6, 4.1). The sets {u € Es,g(u) = g} = Y(g,) are non-
empty if the following sufficient condition (we assume here that |P; — P2| = 2R,
b= (P + P»)/2) is satisfied:

rvV8ML L

/ _ _
(0.9) degg < QY% Q= oy~ tarR)E

(There exist at least 3989 different elements g € G with given deg g.) In particular,
under these conditions for every element g € G, deg g < dy, there exists a stable
component A(3,g) C Ag of the attractor Ag, such that all elements of A(5, g)
consist of v € g. Therefore, all possible functions of the form shown in Figure
4 are represented as limit (as ¢ — +00) spatial patterns of solutions of (0.1), all
sequences of (ki,...,ky), describing the number of sharp maxima are realizable,
provided |ki| + - + |kn| < do.
For example, consider the most simple situation of a singular potential. Let

(0.10) F(u) > q(jlu — P72 4 |u — Po| ™)

when v € Q(P,r), with r > 0, ¢ > 0 and let F(u) < g when u € Q"(P,r) = {|u] <
3R} N {Y(P,r)}. Then we obtain v/ Mr — oo as r — 0. We can take energy level
B arbitrarily large and there exist functions v € gN Eg with arbitrarily large deg g.
Therefore, we obtain arbitrarily complex spatial patterns described by arbitrary g.
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Hence, in the situation of a strongly singular potential satisfying (0.10), arbitrary
configurations of the type described in Figure 4 are realizable as spatial forms of
solutions u(x,t) on the fixed interval [0, L].

Note that the case of nonsingular potential is more complicated (and may be
more interesting). In this case for solutions with large initial energy P(u(0)) the
homotopy class may not be defined. But P(u(t)) is a strictly decreasing function
of time, and after some time the condition P(u(t)) < 8 may be fulfilled. Such
a behavior can be interpreted as the emerging of a (complicated) spatial middle-
scale pattern of originally chaotic (on small scales) patterns without distinguishable
middle-scale elements corresponding to homotopy groups. This recalls a process of
crystallization under decreasing temperature.

We will discuss briefly now the formulae which give restrictions on deg g of
homotopy classes to which solutions belong. These inequalities give estimates of
complexity of solutions in very simple terms.

The right-hand side of (0.9) is maximal if we take L = rv/2aM /u and we obtain

r2M
@= T2 R2pu

The important feature of the situation when complex patterns persist is that
there are at least two different levels M (high) and p (low) of potential energy F
and two different characteristic lengths  and R in the (ug,us) plane. The length
r is proportional to the minimal width of high-energy level core. The length R is
proportional to the length of a cycle turning around a location of high potential
energy but remaining in the low energy zone. The characteristic quantities are
vVMr? = Onigh and v/ptR? = 0Olow; they are of dimensionality of the u. The
chaotic pattern persists if opigh > 010w and the complexity describing the chaos is
proportional to the ratio %, deg g < C % is the limitation on the degree of
the homotopy element g (roughly speaking, on the number of crests in the graphs
of u; and ug).

In the situation when L in (0.2a) or (0.2b) is not prescribed, the quantities
Onhigh and ooy which characterize the potential F' play determining roles. If L is
fixed, a new scaling parameter appears and one more quantity o; = R/a/ VL
of dimensionality of w is of importance. One can easily see that the quantity Q
described by (0.9) is proportional to

2 4
Q [ Onigh Olow
0= —
oL oL

and complexity is proportional to

2 4
Ohigh _ Olow
\/< oL ) <0L ) '
Now we make remarks on equilibriums of (0.1). The steady states of (0.1) are
solutions of system of ODE
(0.11) ad?u — F'(u) = 0.
To use notations closer to standard for ODE, we put x = 7, d,u = u = P,
—F(u) = U(u) and H(u,p) = U(u) + 2p*. Then (0.11) can be written in the
form of Hamiltonian systems @ = Hp, p = —H,,. Our results imply existence of a
set of solutions of this system with positive entropy. Existence of many solutions of
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problems of type (0.11) was proved in many papers, see [G], [B], [R], [ACZ]. Our
approach is different in the respect that we connect the number of solutions with
values of P and not H, obtaining exponentially many different stable solutions, and
we use the theory of dynamical systems in infinite dimensional spaces.

Another method was used in [N] where existence of many (but not exponen-
tially many) solutions was proved for reaction-diffusion systems with large ratio of
diffusion rates for different components.

Complex structure of the spatial domain can also cause existence of many stable
solutions (see [JM], [H] where harmonic mappings of different topological types are
constructed). In this approach, contrary to ours, topology of solutions is prescribed
from the very beginning. In a way, our approach is closer to [BBH] where topology
arises in the dynamics when singularities generate non-trivial topology of the spatial
domain. Our approach is applicable to more general situations and gives, unlike in
papers cited, exponentially many different types of stable solutions. We took the
idea to connect complicated spatial behavior of solutions with symbolic dynamics
from [AC]. In that work solutions on lattices were considered. Since we have
solutions on a connected set in the present work, we use homotopy-class valued
symbolic dynamics here. One has to note that the structure of nonlinearities and
boundary conditions play very important role in our approach. Without this kind
of assumption one cannot hope to obtain non-homogeneous stable solutions (see
KW)).

Generalizations of results of the paper are possible in many directions; we men-
tion some of them. The first concerns the case of z-dependent potential F(z,u),
x € S'. Under appropriate conditions the homotopy classes of sections of fiber
bundles over S! are preserved.

Another direction is the case of many spatial variables, z € Q@ C R, n > 1. In
this case dynamics described by quasilinear systems preserves homotopy classes of
mappings u :  — R? (with appropriate boundary conditions and conditions on F
and main part).

These and other generalizations will be published elsewhere.

1. A SEMIGROUP GENERATED BY A PARABOLIC EQUATION

We consider a semilinear parabolic system of equations
(1.1) o = ad*u — F'(u, )

where a > 0,0 < x < L, u = (u1,ua,...,uq), d >2, F:RIx [0,L] — Ris a C!-
function (a potential), F' = (0F/duy,...,0F/d0uq) = VF is a Lipschitz function of
u, Oyu = Ou/Ox, Oyu = Ou/Ot. We impose one of two boundary conditions: either
Dirichlet,

(1.2a) Uly=0 = b1,  ule=r = b2

(for simplicity we shall take by = by = b—the case by # ba makes no difference in
this section but may cause more lengthy discussion later); or the periodic (in this
case F' is assumed to be periodic in x as well),

(12b) U|m:0 = u|$:L - 0) 8mu|$:O - aztu|m:L-
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(We shall refer to these conditions as (1.2) if both are treated in the same way.)
We assume that the potential F' satisfies the condition

(1.3) F(u,z) >0 Y u, x;

(1.4) |F' (u, ) = F'(v,2)| < C(Jul, [o])]u — v

where C(|ul, |v|) is bounded for |ul,|v| bounded. We assume that inf, F(z,u) =0
V x € [0, L]. Since we can add any function of = to F' not changing VF, this is not
a restriction.

We denote by H the Hilbert space La(2) x Lo(2), @ = (0, L); H; is the Sobolev
space of functions u = (u1, uz) which satisfy (1.2) with the bounded norm

lull = (10wl + flull®)?,

where ||u|| is the norm in H,
Jull? = [ fus @) 4+ + fuate) P

The space Hj consists of functions which satisfy (1.2) and 9?u € H.

Theorem 1.1. Let ug € Hy. Then there exists unique solution u(t) of (1.1), (1.2)
which belongs to Loo([0,T], H1) N L2([0,T], Ha) for any T > 0.

Proof. Local (in t) existence on a segment [0, Tp] where Ty depends on |lug|l; and
uniqueness of solutions can be easily proved and is well-known (see for example,
[H, BV, L]. To prove existence on [0,T] for arbitrary T, we consider the energy
functional

(1.5) P(u):/Qa/2|8wu|2+F(u,x)dx.

Multiplying the equation (1.1) by d;u and integrating in « and ¢, we obtain the
equation

(1.6) P(u(to))—f—/oo | Opu||?dt = P (u(0)).

Justification of this formula can be done as in [BV]. We do not need to impose
growth conditions on F’ here thanks to the Sobolev embedding C(Q) D> H;(f)
which holds in the one-dimensional case (2 = (0, L)).

From (1.6) we deduce

(17) P(u(to)) < P(u(0))
when 0 <ty < Tp. Since
(1) Jul} < 2P+ ul?,

the inequality (1.7) and the local existence imply in a usual way by the Gronwall
inequality that the solution u(t) exists for 0 < ¢ < +o0 and satisfies (1.7) for all
to > 0.

Theorem 1.2. The problem (1.1), (1.2) generates a semigroup of operators Sy :
H, — H,. These operators are continuous for t > 0 and are compact on bounded
sets fort > 0.



SPATIAL CHAOTIC STRUCTURE OF ATTRACTORS 5039

Proof. Continuity of S; easily follows from the Lipschitz condition (1.4) and the
boundedness of u(t), t € [0,T], in C(2) which follows from (1.7), (1.8) and the
embedding H;(2) C C(Q). Note that the mapping uy — u(t) is continuous from
H; into the space W(0,T) with the norm defined by

T
lull?, = / ull2 -+ |0yul dt.

The mapping u(t) — F'(u(t), x) is compact from W(0,T) into La([0,T], H). We
consider (1.1) as a linear equation with F’ a given function and an initial data
ug. Its solution w(t) € Hy with ¢ > 0 fixed depends completely continuously on
u(0) € Hy, and continuously on F'(u(t),-) € L2([0,T],H). Therefore, it depends
completely continuously on «(0), and the theorem is proved.

Let us fix 8 > 0 and consider the set Eg C Hi,
(1.9) Eg={veH :P(v) <}

According to (1.7), the set Eg is invariant with respect to S;. Let {S:} be the
semigroup generated by (1.1), (1.2a).

Theorem 1.3. For every B > 0 there exists a global attractor Ag C Eg of the
semigroup {S:} restricted to Eg.

Proof. The existence of Ag follows from boundedness of Eg in H;, compactness of
Sy and continuity of S; (see [BV, Hal).

Note, that Ag may be a non-connected set. In fact, we shall show that under
appropriate conditions on F' there exists many disjoint components of Ag.

In the case of periodic boundary conditions we have to impose additional condi-
tions to provide boundedness of Fjg:

(1.10) F(u) —» 40 as |u| — oo.

Theorem 1.4. Let (1.10) hold in addition to conditions (1.3), (1.4). Then for any
B > 0 the semigroup {Si} generated by (1.1), (1.2b) has a global attractor Az C Eg.

Proof. The proof is the same as the one of Theorem 1.3 if we have boundedness
of Eg in H;. To prove this boundedness, it suffices to show that the condition

P(u) < implies
L
/ u(z)dx
0

for a constant C = C(3). Assume that (1.11) were not true. Then we have a
sequence u;,

(1.11) <c

L
/ uj(xz)dx = C; ICj| — 400, P(uj) < B.
0

Condition (1.10) implies that
F(u) > Fo(|u]), Fo(Ju]) = oo as Ju| — oo.

1 L
Ui =uj -7 /0 u;dz.

Let
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We have
L L
/ |020;*d < 5, / vidr = 0.
0 0

This implies compactness of v; in C([0, L]), and after relabeling we may assume
that v; — v in C([0, L]). Obviously,

L L
/ Fuy)dz = / Fo; —C;/L)dx.
0 0
Since v; are bounded in C([0, L]),
lvj = C5/L| = |C51/L = |vj| — o0
as j — oo uniformly in z. This implies by (1.10)

L
/ F(uj)dz — oo as j — oo,
0

and this contradicts the condition P(u;) < 8. Hence, (1.11) is true. Boundedness

2
of fOL |0yul?dz, ‘fOL ud:r‘ implies boundedness of w in H;([0, L]), therefore Ez is
bounded. This implies existence of the attractor as in Theorem 1.3.

Remark 1.1. If the condition F(u)u > alu|*> — C, a > 0, is imposed, then (1.1) and
(1.2) have a global attractor A (see [BV]).

2. PRESERVATION OF HOMOTOPY CLASSES BY THE SEMIGROUP

In this section we give in case d = 2 sufficient conditions on the potential F’
under which the dynamics of S; on Eg preserves classes of functions defined in
homotopic terms. We consider in this and the following sections z-independent F'
(z-dependent F' will be considered elsewhere). More general situations and case
d > 2 are considered in Section 4.

For a given finite set P of points P;, i = 1,...,m, let d(P) = inf,%; |P; — Fj|.
Let Q(P,r)={yeR*:3 P, € Ply— B| <r}, O =RA\QP,r) =Q(P,r).

Consider the set D, C R?

(2.1) D, ={yeR*: F(y) < pu}.
We assume that the potential F' and the value u satisfy the following condition.

Condition 2.1. There exist points Py, ..., P, € R?\b and numbers r > 0, M > 0
such that r < d(P)/2 and

(2.2) F(y) > M when dist(y, P) <.
Here and below
dist(y, P) = inf{ly — Py}

We shall say that C(P,r, M) holds if Condition 2.1 is fulfilled.

For a given set D C R? we denote by (D, ) the fundamental homotopy
group of classes of mappings from the circle S into D (see [FFG, M, W]). Let
G = m (Q(P,r),*) be the fundamental homotopy group of Q'(P,r) (with a base
point * = b € ' in the case of Dirichlet boundary conditions). Obviously, G is
independent on r > 0 if » < d(P, M)/2 since Q'(P,r1) is a deformation retract
of '(P,r) when 0 < roy < r1. The set D), = R¥\Dy; with large M may be
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considered a (soft) barrier for curves u(t). We can take ry as maximal r such that
Q/'(P,r) is a deformation retract of Dj,. Obviously, (P, r) is homotopy equivalent
to a bunch of circles \/;":1 S’J1 and elements of G can be uniquely represented in the
form

— - k'
(23) 9= 1_[19i]?
j=

where g; is a generator of j-th group m1(S},*), kj € Z, kj # 0, i # ij11. (In
periodic case when we do not fix *, the representation is unique modulo cyclic
permutations if ¢; # i,.) We denote deg g = |k1| + -+ + k|-

Every continuous function v(x), x € [0, L], which satisfies (1.2a) and takes values
in Q(P,r) for all z € [0,L] belongs to a unique class of equivalence which is
represented by g = g(v) € G.

For g € G, let X(Y(P,r),g) be the set of u € C([0,£]) which take values in
Q'(P,r) and belong to g. Let

(2.4) Y(P7 7‘7976) = X(Q/(P7 r),g) N Eﬁ'

(Note that by Sobolev embedding theorems Eg C H;[0, L] C C([0,L]).) We shall
prove below that under appropriate conditions on F' and ( the set Y (P, g, () is
invariant with respect to S;. Moreover, there exists § > 0 such that

(2.5) S(Y(P,0,9,8)) CY(P,6,9,8) Vt=0, Vgeg.

(Note that the empty set is always invariant, S;}) = ().) We shall for brevity denote
Y(g,8) =Y (P,0,9,p).

Theorem 2.1. Let Dirichlet boundary condition (1.2a) hold, R = min |P; —b|. Let
j
Condition (1.2a) hold. Letr > 6 >0, r < R and

(2.6) B < V3(r— 8§)vavM + @.
Then for any u € Eg
(2.7) dist(u(zx), P) > 6, vV el0,L].

Here and below dist(v, P) = iIelsz v —z|.

Proof. To prove (2.7), assume the contrary, that is

(28) AP €P, |U(ZL’0) — P1| =9, X0 € (0, L)

Let 71 = r — 6. Changing variable v = u — P;, we obtain from (2.8) that
(29) ’U(ZL’()) :Po, |P0| :6, ’U(O) :’U(L) :b—Pl.

We choose such zg = 2* that is minimal over all possible z¢ which satisfy (2.8), z.
being the maximal of such xy. Let

(2.10) Ulp) = ‘i?<f F(Py +v).
v[<p
Consider P(u),

L L
P(u):/ a/2|8mu|2+F(u)d:r:/ ool 0y0]? + F(Py + v)da.
0 0
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Obviously v(z) # 0 for z € (0,2*) U (x4, L). Taking (2.10) into account, we see
that
L

(2.11) P(u)>/0$ a/2|8mv|2+U(|U|)d:1c+/ a/o|0uv| + U([0])dz.

*

Using polar coordinates (p, ¢) in R?, p = |u|, we see that
|8rv|2 = |a$p|2 + p2|a$¢|2.

Therefore,
L

Plu) > / Wolalo] 2 + U (ju])dz + / Whldslol 2 + U (o]
0

Let
U*(p) =M when 0 < p <,

2.12
(2.12) U*(p) =0 when p > r.

Since Condition 2.1 holds,
U(lvl) = U*(|vl),

and we have
L

Plu) > / &l uol[? + U™ (fol)de + / a0, o2 + U (Jo])dz.
0 T

*

We apply Lemma 2.1 (see below) where £ = z* and r — 6 =r;, Ry = R— 6. We
obtain:

x* _ 2
/ afo|0p|v||? 4+ U*(Jv|)dx > V2rivav M + (1%1277;1)@

0
Analogously,

L (Rl —7"1)2&
/ a/2|8m|’l]||2 + U*(|’U|)dl’ Z \/§T1VCLM+ m

These inequalities and (2.6) imply that P(u) > 3, which contradicts the assumption
u € Eg. Therefore (2.7) holds, and the theorem is proved.

Lemma 2.1. Let U*(p) be defined by (2.12). Let w € H1([0,£]) be a scalar func-
tion, w(0) =0, w(f) = Ry > 11 > 0. Then

* ¢ * (Rl - Tl)za
(213)  Plw,U*) = / oplopul? + U* (wl)de > Varyav/aT + LT

0

Proof. We take Ry > r1. Obviously, we can find a function U, € C?(R), U(p) <
U*(p) ¥ p, U(p) = M when p < r; —e, Up) = 0 when p > 1, Ul(p) < 0,
Uc(p) — U*(p) when € — 0. Let w. = w be a global minimizer of P*(v,U,). Such
a minimizer exists. This easily follows from boundedness of the set P(u) < € in
M;([0,£]), compactness of the embedding M;([0,¢]) C C([0,¢]) and continuity of
U.. One also has to use bilinearity and positiveness of the main part of P(v). This
function w is a smooth solution of the Euler equation

(2.14) —ad2w+Ul(w) =0,  w(0)=0,  w(l)=R;.
This equation admits the integral
(2.15) —/2(9pw)? + Uc(w) = —E.
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Since U/ < 0, Ry > r1, one can easily see that w is a convex growing function, and
v is linear for 0 < x < x1 when w < r; — € and for x > x5 when w > r;. We obtain
that

w=2v2(E+M)/va whenw<r;—e,
w=R+ V2E(x —{)y/a when {>w>r;.
We have also
V2FE 208 + M
Vo2 (0~ 20) = Ry — 1, 1/ 2(E + M)
va Va

=Ty — €.
We see that

L
/ afalOuw]? + U.(w)dz > 21(E + M) + 21 M + B(l — 22)
0

~a(rp—e€)? (Ry —r1)%a

o 2(,61 —|—ZL’1M—|— 2((—1’2)
)2

> V3(r, — e)/avil + Bz %“) ¢

Hence, P*(v,U*) > P*(v,U.) > vV2(r1 — e)vV/My/a + (R, — r1)%a/(2¢). Since € is
arbitrarily small, we obtain (2.13). If Ry = r1, we can pass in (2.13) to the limit as
Rl — T1.

Remark. In fact, from the proof of Lemma 2.1, we see that we have the inequality
ar? (Ry —r1)%a
U*)> min — Myl
P(w’ ) - Ogﬂlcllnﬁf 211 T * 2(( — LL’l)
The inequality (2.13) gives a convenient lower estimate of the right-hand side. If
Ry < r1, we have P(w,U*) > rv2Ma.
Corollary 2.1. Under conditions of Theorem 2.1, (2.5) holds.

Proof. By (1.7) SiEg C Eg. Since u(z,t) is continuous in z, ¢, two curves u(z, 1),
u(z, t2) are homotopy equivalent. Using (2.7), we obtain (2.5).

Theorem 2.2. Under conditions of Theorem 2.1, the semigroup {S:} restricted to
Y (g, ) has the attractor A(g,3) C Y(g,3). The attractor Ag can be represented
in the form

A=J Ag,8)
geG

where A(g, 3) are disjoint sets. If Y(g,5) is not empty, A(g,3) is not empty.
A(g, B) is stable and contains a stable set No(A(g, B)) of t-independent solutions of
(1.1), (1.2), it includes a connected component X C Ny(A(g,5))-

Proof. Since Eg N g is invariant by Corollary 2.1, the existence of A(g, 3) is proved
exactly like the existence of A(3). By (2.7),

(2.16) By =¥ (9.8)-

By Theorem 1.1 there exists 6 > 0 such that
(2.17) lu(z) —Pj| >6>0 VeeL, PjeP, wucks.
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From (2.17) it follows that every Y (g, 3) is open and closed in Hy N Eg. Therefore

A(g, B), A(¢’, B) lie at a finite distance if g # ¢, A(g, 3) # 0, A(g', B) # 0. Alg, B)
is stable, see [BV]. Let

P(g,8) = inf P(u).
P(g.6)=  _inf P()

Since A(g, 3) is compact, for non-empty A(g, 3) the set

(2.17a) Ng,B) = {u € Alg.B) : P(u) = P(g, )}

is non-empty and compact. Let X = N(g,3). First, X consists of equilibrium
points of {S;}. Let o(X) be a small neighborhood of A. Indeed, if ug € o(X) C
Y (g,8), u(t) = Stuo is attracted to A(g, 3). We have

P(u(t)) < P(uo)-
Let Y’ = cl[S1(Y (a, 8))] be the closure in Hi([0, L]), obviously (see Theorem 1.2)
Y is a compact invariant subset of (g, 3). Let Y'(v) =Y’ N {u: P(u) = v},

P1 = sup 'P(u), Py = inf P(U)
u€eY’(v) u€Y’ (7)

Since P(Syu) is a decreasing function of v and A(vy, 8) is the attractor, we have
7'—)l = E(gv 6)

The set Y'(P2) consists of equilibrium points of Sy, since P(Siu) is a strictly de-
creasing function of ¢ on non-equilibrium points.

The sets Y'(y) upper semicontinuously depend on v (this follows from com-
pactness of Y’ and continuity of P). Therefore, if o is a given neighborhood of
Y’ (P2), there exists ¢ > 0 such that Y’(y) C o when |y — P2| < 6. Since the set
{u €Y’ :P(u) <Py + 6} is invariant, this implies stability of Y’(Pz). Using the
fact that a trajectory u(t) is a continuous function of ¢, we easily conclude that
every (maximal connected) component X of Y/(P2) is stable, and Theorem 2.2 is
proved.

Definition 2.1. For a set D C R?, x € D let £L(D, *) be the set of functions u(x),
w: [0,L] — D, u(0) = u(L) = *, such that u € Hy([0, L]).

Remark 2.2. Since H1([0,L]) C C([0,L]) by Sobolev’s embedding theorem, any
u € L(D, x) is continuous and belongs to a class g € m1 (D, x). (As usual, we denote
by m1 (D, %) the fundamental homotopy group of D with a base point *.) Moreover,
since the arc length ¢(u) of the curve is estimated by

L L 1/2
l(u) = / |0, ulde < VL </ |8$u|2dx> ,
0 0

any u € L(D, ) has a finite length £(u).
Definition 2.2. For a set D C R?, x € D any g € 71 (D, ) let

9, D) = uegr%%f(‘D,*) fu).

Remark 2.3. Obviously, if x € D’ C D and D’ is a deformation retract of D, then
m(D', %) = m1(D, ) and {(g,D’) = £(g, D).
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Lemma 2.2. Let g € m(D,*). If £(g,D) < oo, then for any € > 0 there exists
u € L(D,*) Ng such that

(2.17D) P(u) < Lp(D, F) + 5= (£(g, 1))” + ¢

where

(D, F) = sup F(u).
ueD

Proof. According to the definition of £(g, D) for any § > 0 there exists u € L(D, *)
such that

t(u) < £(g,D) + 6.
Let s(y) be the length of the arc of the curve u(z), 0 <z <y, y < L,

s(y) = / " 0,u(0)]db.

Let y(s), 0 < s < £(u), be the inverse function. The function 4(z) = u (y (:,E M))
belongs to L(D, ). We have

T.
Since
u'(y) -y (s) = u'(y)/s'(y) = 1,
we obtain
Opt(x) = €(u)/L
We have

a(tl9. D) +6)”

< Lu(D, F) + 5= 0(w)* < Lp(D, F) + “=2

2L
This implies (2.17b).

Remark 2.4. If D is closed and its boundary is piecewise smooth, (g, D) = £(ug)
where wug(x) is a geodesic curve which belongs to the class g. Obviously, ug(x)
consists of line segments and arcs which belong to 0D.

Remark 2.5. If x € D' C D, then the natural mapping 7T : 71 (D', %) — w1 (D, %) is
well-defined. If D’ is a deformation retract of D, this mapping is isomorphism, and
we identify g and 7g.

Theorem 2.3. Let pu be such that the domain D, defined by (2.1) lies in Q' (P,r)
with r > 0 and D,, is a deformation retract of ' (P,r). Let v; : [0, L] — D,, be C*-
mappings which represent the generators g; of the homotopy group G = w(D,) =
m(Q(P,0),%) and the curves v; have finite lengths. Let the lengths of the curves
v;(z) be equal to £;. Let g € G be defined by 2.3). Then there exists u € X (¥ (P,r))
such that u € Eg,

2
n

a
(2.18) B<Lutgz | DIkl
j=1

where kj are the same as in (2.3)
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Proof. Let s(y) be the length of the curve v;(z) between 0 and v;(y),

y
sito) = [ lo.vi(0)ldo.
0
Let y;(s) be the inverse of s;(y), let
vi(s) = vi(yi(s)),  0<s<d.
Let

be the total length of the curve corresponding to g, defined by (2.3). The segment
[0, /] is covered by N = deg g = |k1| + - - - + |k | segments of length /;, in the order
determined by ij,|k;|. We denote the end points of these segments by z;, j = 0,

N. z, may be explicitly written as

o—1 o—1
Ty =Y |kjlli, + klig,  p=>_|kj| +k,
j=1 j=1

where 0 < k < |k,|. Obviously, g;, is at p-th position in the product (2.3), the
function ¢ = i(p), 1 < i < m, is well defined, i(p) is the number of the generator g;
which is at p-th position in (2.3). We put
u(zp +2) =) (x), 0 <Ly

The function u(x), 0 < z < Z, is continuous for all x and continuously differentiable
at every point x # xq, ¢ =0,..., N.

Let @(z) be u(xf/L), 0 < x < L. This function represents the homotopy class
g € G (see, for example [FFG, M, W]).

Obviously, |9yu| = ¢/L at = # x,. Computing P(u), we obtain

2
n

_ 4. _1m _ a4, .
P(u)=5 L7 +pL =3 L > lkjlt, |+ pL.

j=1
This implies (2.18). O

Theorem 2.4. Let periodic boundary condition (1.2b) hold. Let g be defined by
(2.3) with n > 2. Let (2.6) hold with R = d(P). Then (2.5) holds.

Proof. We repeat literally the proofs of Theorem 2.1 and Corollary 2.1. The only
difference is that instead of (2.9) we have

(2.19) v(zo) = Po, |Pol =6, Jv(x1)| >R

where z1 € [0, L], 7o € [0,L]. We have (2.19) because otherwise v(z1) < d(P) V
x1 € [0, L] and the curve u(z) is homotopic to an element g

Remark 2.6. In the case g = gf ! the following inclusion holds:
St(Y(PaTag7ﬁ>>CY(Pa(S?g?ﬁ) VtZO
it 6 <rvMa/2. (For the proof see Theorem 4.2.)
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Remark 2.7. One can easily see that the function constructed in Theorem 2.3 sat-
isfies periodic boundary conditions as well, since functions from H; admit discon-
tinuous derivatives.

Theorem 2.5. Let b € D C Dy = {u : F(u) < M}. Let Q(P,r) C R*\Dyy,
M > po. Let g € m(D, *). Let

¢(g,D)? 2(R—1)?
(2.20) Lu(D, F) + % < V8rvVMa + %
w(D, F) is the same as in Lemma 2.2. Let g. = T.g, where T : m(D,*) —
w1 (Q (P, 1), *) is the homomorphism generated by the embedding D C Q'(P,r) =
R2\Q(P,r). Then there exists such 3 > 0 that the component A(T.g,3) of the
global attractor A is not empty, A(T.g,5) # 0.

Proof. By (2.20) we can find such § and 61,82 > 0 that
al(g, D)

Lu(D, F
(D, F) + o7

<ﬁ_617

B < V8(r — )V Ma + M.

By Lemma 2.2 there exists u € ¢ such that P(u) < 3, therefore u € Eg N
X(Q(P,r),T.g) = Y(T.g9,0). By Theorem 2.1 and Corollary 2.1 we have (2.5)
with g replaced by 7.g. By Theorem 2.2 we obtain that A(7.g,3) # 0 and the
theorem is proved.

Theorem 2.6. Let 6 > 0, let 3 satisfy (2.6). Then the mapping
B:u— g(u),

where g = g(u) € w1 (' (P,0, g), *) is the homotopy class of u, is well-defined. This
mapping is continuous on Eg.

Proof. The first statement directly follows from Theorem 2.1 with ¢t =0, 6 = 0. To
obtain the second statement note that if ||u — 4|1 < €, then by Sobolev embedding
theorem

lu(z) —a(z)| <e VYaxzel0,L]
Consider
ur = (1 —71)u+ 70, T €1[0,1].
If € is small enough,
ur(z) € V(P,6—e,g9) Vaxel0 L]

At the same time, since the functional P is continuous on Hi ([0, L]), (see [BV]),
P(us) depends continuously on 7, and

P(u.) < B+ Ce when T €[0,1].

Therefore, (2.7) holds with 6 replaced by 6/2 if € is small enough. Hence, by (2.5),
g(u;) is well-defined (since (P, ) is a deformation retract of (P, 6 — €), g does
not depend on ¢), and since u, is a homotopy, g(u,) = g(u). So, g is continuous,
and the theorem is proved.

Remark 2.8. The mapping B : Eg — w1 (' (P, r), *) generates decomposition of Eg3
into disjoint basins K4, g € G, K, = B7!(g).
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Theorem 2.7. Let (2.6) hold. Then the mapping

B: Eg -G
maps Eg onto subset G1 € G, which consists of elements g defined by (2.3) and
satisfying

(2.21) (Z |/cj|£ij)2 LB _ 2L

a a

Proof. By Theorem 2.3, if (2.21) holds, then there exists u € g N Eg. That means
B(u) = g, and the theorem is proved.

3. EXAMPLES OF EXISTENCE OF COMPLICATED
SPATIAL STRUCTURE OF ATTRACTORS

Now we give a simple example which illustrates Theorems 2.1-2.5 and their
corollaries. We identify the plane R? with the complex plane C.

Example 3.1. Consider the equations (1.1), (1.2a) with @ = 1 and the potential
F, : C — R which is defined by the formula

(3.1) F.(u) = Mi|u— z1|7P + My|u — 2| 7P
for |u — z;| > € >0, p > 2. We assume that F,(u) belongs to C?(R?) and
(3.2) Fe(u) > Mie™?  when |u— z;| <e.

(This potential can be considered as a singular potential modified in the e-neighbor-
hoods of singular points.) Here we take
1 = (—R, 0) = —R, Z9 = (R,O) = R, R > 2.

We take P, = 21, P» = 22 in notations of Section 2, P = {P;, P»}, m = 2. The set
(P, 1) is the plane with two deleted disks of radius 1. Now we define the generators
of the fundamental homotopy group 71 (€'(P,1)). The first generator g; coincides
with the homotopy class of mappings u : ST — Q/(P, 1) (we put S* = [0,27] with
points 0 and 27 considered as the same point, it is the designated point * € S*)
which map [0,27] into a curve turning one time around z; in counter-clockwise
direction. The fixed representative of this class is

(3.3) gro(z) = 21 + Re™.

Obviously, gio(*¥) = 0, 0 coincides with the designated point x € R? = C. The
generator go corresponds to curves around z3 in counter-clockwise direction, and is
represented by

(3.4) goo(x) = 29 — Re™.

The group G is not commutative and consists of all monomials generated by ¢;
and gs. For example, the monomial g = ¢g?g2g; L of degree 4 corresponds to two
counter-clockwise turns around z; followed by one counter-clockwise turn around
z2 and one clockwise turn around z;. This element is represented by the function

go(),
go(z) = 21 + Re*™ on [0, 7l;
go(z) = 29 — Re*™ on [r,37/2];
go(z) = 21 + Re™™* on [37/2, 27].
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Now we give a condition on r and M which guarantees that Condition 2.1 holds.
By (3.1) and (3.2) if r > € we have

(3.5) F.(u) > Myr7?

when dist(u, P) < r < 1 where p > 2. Therefore Condition 2.1 holds with M = r~?,
for1>r>e.
Now for given g condition (2.6) of Theorem 2.1 is fulfilled if

(3.6) B8 < VB(r — 8>/,

if 1 >r > e Since § > 0 is arbitrary, we can take § = €¢/2, r = e. Theorem 2.1
implies

if
(3.8) B < e P2\,

Therefore the sets A(g, 3) and N (g, 3) are well-defined for such 3. Note that if
N (g, Bo) # 0, then N(g,3) = N(g,Bo) if 8> Bo. Indeed, A(g,3) D Alg, o) since
E(By) C E(B). Hence, N(g,580) C N(g, 3) for 8 > By. At the same time, by (2.17)
N(g,B) C E(B), p = P(g, ) and since N (g, 5o) C A(g, 3), we have § < 3. This
1mphes N(Q? ﬁ) C N(g7 60)

Consider now the question: for which g are the sets A(g, 3) and N (g, 3) non-
empty? A sufficient condition is given by Theorem 2.3. For a g given by (2.3)
(where we take m = 2) and generators g; and go defined above, we have a curve
ug € Eg, ug € g where

2

1 n
. < — i
(3.9) B<Lu+ o7 ;Wzm

(Obviously, for generators corresponding to gio,g20 defined by (3.3), (3.4) the
lengths ¢; = 2w R.) Obviously, g1g and goo take their values in {F.(u) < 2R P},
therefore we can take

(3.9a) w=2-R7P

Therefore, combining (3.8) and (3.9) we see that N (g, 3) # 0 if

(3.10) Ly + 272 R2L ™ deg? g < \/2Mye!P/2.

This gives a restriction on a degree of a monomial g:

(3.11) R*(deg g)* < QL? ¢ P2\/2My — %u-

Note that the number N,, of different monomials of a degree n is estimated by
Np>4-3""1

Therefore, the homotopy complexity o =In)_; N,, > In(2-3" —1) > nln 3. Hence,
we have obtained the estimate from below for the homotopy complexity of the
attractor of the system (1.1), (1.2) with the potential F, satisfying (3.1), (3.2):

LIn?
(3.12) o2 > 3%23 {\/2M161—P/2 - ML} .
T
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For a given small € the maximum of the right-hand side is at L = —ngyl el=P/2 we
obtain

1/2
(3.13) o> 3 a2 My
27 ViR

Obviously, if € — 0 the complexity ¢ tends to +oco since p > 2.
Note that we can replace (3.5) by a condition Fi(u) > M when dist(u, P) <
M~1/? and (3.8) takes the form

8 < VoM —QA=p/2)/p — \/oprt/2-1/p,
Example 3.2. We can consider in exactly the same way the case when instead

of explicit formulae (3.1), (3.2) we have more general potential F, which satisfies
conditions

(3.2a) F.(u) > Mye? when |u — z;j| <€
for a fixed €, 0 < € < 2. We also impose a condition
(3.2b) F(u)<p when |u —z;| = R

which replaces (3.9a). Repeating with obvious modifications computations of Ex-
ample 3.1 (we can put Ms = Mye P+2), we can conclude analogously to (3.11) that
there exists 3 such that N (g, 3) # 0 if

2

L L
2
(3:11a) deg” 9 < 5 apa VM2 — i

and the complexity o is estimated as follows:

Ln*3
2
72 G [V - uL].
If € and M are fixed and the dependence of 1 on R is such that p < poR™P, then

choosing L = /2M5/(211) we obtain o2 > % RP=2My,, and complexity is large
for large R.

Remark 3.1. In Example 3.1 we have solutions with large deg g thanks to large
values of F' as r = |[u — P;| — 0. In Example 3.2 the same effect is thanks to small
values of F(u) when |u] is large, in both cases the critical exponent is |u|~2.

Example 3.3. Singular potential.
Now we shall discuss the case € = 0. Note, that S;Eg C Eg V t > 0, therefore
by (2.5)
lu(x) —P;|>6 VPjeP, z€l0L]
Therefore, if € < §, we have u(t) is at the same time a solution of (1.1), (1.2) with
F =F, and F = F, where

(3.14) Fou) =|u— P[P+ |u— P|7P.
Let
(3.15) X = {uo € My such that uo(z) ¢ PV z € [0,L]}.

From the above discussion we conclude that for any uy € X there exists § > 0 such
that up € Eg and u(t) € EgN X V¢ > 0. From the definition of X we see, that
the homotopy class g(ug) = g € G, G = m (R?\{P1, P»}), is well-defined. Since
u(t,x) is a continuous function of (t,z) € Ry x [0, L], u(t) € g(ug) V ¢t > 0, the
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attractor A(g, 8) is not empty and contains a stable equilibrium set A (g, ) which
is not empty for large 3 (see Example 3.1), and is independent of S.

Remark 3.2. Existence of steady-state solutions of 9?u = F’(u) corresponding to
arbitrary homotopy class g € m (R* — {P1, P,}*) and to 71 (RY — P) for d > 2 for
the case of strong forces (that is of singularities of kind of (3.14)) was proved in
[G].

Now we give a generalization of a preceding example. Consider a potential F,
0 < € < 1o which is defined by the formula
(3.16) Fe(u) > r7P when [u—z;| <7, 0<e <e<ry,
z; € P={z1,...,2m}. It is assumed that F' € C*(R?).
Theorem 3.1. There exists a constant Cy such that (3.7) holds if
(3.17) B < Coet=P/2), p=min(p1,...,Pm).
If

deg g < CyLe' P2 — 312,

then Y (g,8) # 0, A(g, 3), N(g,8) # 0. Here C2,C5 do not depend on e.

The proof is analogous to considerations of Example 3.1.
The case of a singular potential (Example 3.3) can be generalized as follows. Let
Fy € C2(R?\P), P ={Py,...,P,}. Let
lin}lD F(u)|u — Pj|? = +o0, i=1,...,m.
u— P

Let
X ={up € Hy : up(z) ¢ PYx€l0,L]}.

Theorem 3.2. Letug € X. Then there exists § > 0 and a solution u(z,t) of (1.1),
(1.2) which belongs to E(8) N X YV t > 0. For every g € G = w1 (R?\P) there exists
B such that Y (g,3), Alg, 3), N'(g, ) are not empty.

The proof of Theorem 3.2 is quite similar to considerations of Example 3.3.

Remark 3.3. Note that the existence of steady-state solutions of (0.1) in the limit
case of a singular potential when |F(u)] > C, F(u)/|lu — Pj|*> — o0 as u — P,
was studied in a number of papers (see [G], [ACZ], [BR] and papers cited there).
Our results (restricted to steady states) differ in the following respect. We prove
for this special case not only existence of steady-state solutions representing every
homotopy class g € 71 {R%\ P}, but estimate the number of trajectories which
belong to a class with bounded energy P. These estimates, as one can see, include
not only characteristics of F' near P, but also far from P (at the small energy level
1)-
In the next example r, R and M are fixed, and u = 0. This gives a possibility
to obtain large deg g if L is large.

Example 3.4. Let
(3.18) F(u) = q(R1 — Ju— Pi]e)*(Ju — Pale — R2)”

where |C|c is a smoothened |C], [¢le = [C] if || > €, € > [Cle > €/2 for [¢] < ¢,
|C|c € C3(R). In this case pu = 0,

(319) D#:{|U—P1|:Rl}U{|U—P2|:R2}.
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We assume that |P; — P»| = Ry + Ra. Obviously, 71 (D,,) is the same free group
with generators g; and g9 as in Example 2.1.

Theorem 3.3. Let Ry = Ro = R, r = R/2, let F(u) be defined by (3.18) where €
is small enough. Let g € m(P')(P' —R*\P), deg g > 1. Let

L ,/qR2
2 ——.
(3.20) degg<1/\/a\/ 5

Then Y (8,9) # 0, A(B,g) # 0.

Proof. According to (3.10), = 0. One can easily see that D, = S' v S! is a
deformation retract of P’. Since

(|lu — Py|c — R)* > (3R/2 — R)?

when |u — Pi| < r = R/2, |Pi — P2| = 2R, we can take M = qR*/16 in (2.6),
B = rv/8aM. Obviously F(u) < qR*/16 when dist(u, P) < r. Therefore, (2.21)
takes the form

o7\ /2
2mdeg g < (ﬁ) v/ qR?/8.

Let
)\ =

We have the restriction on g

/

A
2ndeg g < 4_q

V2

Remark 3.4. Obviously if ¢, R,r, g are fixed, we can find solution u of homotopy
type g taking L/+/a sufficiently large. Therefore (1.1) with F' defined by (3.10) has
solutions which represent any element g € 71 (P’, *). The same is true for

F(u) = q(R* = [u = P[*)*(R* — |u — P2*).

Remark 3.5. One can see considering (2.6) and (2.18) like we did in the above
examples that the high complexity of attractors (which corresponds to high values
of deg ¢g) may be obtained in following situations:

(a) we have large values of Mr? (situation close to a singular);

(b) we have small values of ;RR2, this can be achieved if | Py — P»| is large, and the
potential F rapidly decays far from P; and P, (more rapidly than |u— P;|72);

(¢) we have zero (or very close to zero) p on the homotopy nontrivial set, sur-
rounding Py, P,. In this case L/+/a should be large. (If L is fixed, the situation
is close to a singular limit dyu = —F'(u).)
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4. HIGHER ORDER SYSTEMS

We consider here the case when d > 2, that is u = (uq,...,uq) takes its values
in R?, d > 2. Results of Section 1 hold in this case. Formulations and results of
Section 2 should be slightly modified.

We shall use the following notations:

D,={yeR*: F(y) <p}, D,=R\D,.

We assume that there exists M > p > 0, a local compact set P C D}, such that

sets P/ = R4\ P and D,, are homotopy equivalent, D, is a deformation retract of
P,

(4.0) {ueR™ :dist(u, P) <71} = Q(P,r) C D).

One can easily see that these definitions agree with definitions given in Section 2.
We assume that the set Q'(P,r) = RI\Q(P,r) and D,, is a deformation retract
of P’. In this case for b =% € D, C Q' (P,r) C P’ we have

ﬂ-l(Dp,a*) = 71'1(9’(P,T’),*) = 7T1(P/,*> = G
For g € G we put

X(Q'(Pr)) ={ue H([0,£]) : u(0) = u(L) = b,u(z) € Y (P,r)Vzx €0, L]}
X(Q(Pr),g) =X (Pr)Ng, Y(P,r,g,8) =EsnNX(Q(P,r),9).
Here Ej is defined by (1.9). We assume that conditions imposed in Section 1 on F'

hold. For D), given, let ro(p1) be the supremum of all r such that 3 such P that D},
is a deformation retract of Q(P,r) C D).

Theorem 4.1. Let R = dist(b, P). Let u € H1([0, L]), uw(0) = b, and

(4.1) P(u) < B < V2(r — VM + %.
Then
(4.2) dist(u(z), P) > 6 >0 vV el0,L]

Proof. To prove (4.2), assume the contrary. Then there exists ug € Eg, * > 0
such that

(4.3) dist(u(z*), P) <é.

Since wu(z) is continuous in  we can take z* as first moment when (4.3) holds,
therefore

(4.4) dist(u(x), P) > ¢ vz el0,z[.
By (4.3) and local compactness of P there exists a point Py € P such that
(4.5) |u(z®) — Pyl =6

Let v(x) = u(x — 2*) — Py. Consider the function 9,|v(x)|. Since v(x) # 0 when
x < x*, this function is smooth for 0 < z < z* (we use smoothness of solutions of
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(1.1) for t > 0). We have

1/2

m
Oxlv] = 0y Z |”i|2
j=1

m m 1/2 /o 1/2
= |v|7? Zviﬁmvi < o™t <Z vf) <Z |8mvl-|2>
i=1

=1 =1

= |0yv].

Therefore, we obtain

L z*
P(u):/ (8180 + Fw)] d@/ (2 1000f? + F(Py+v)] da
(4.6) o '2 o 12

2/ (5 10[0l> + P(Po +v)] dxz/ |5 1002 + U™ (P)] da,
0o L2 o L2

where U*(P) is defined by (2.12). (We are using that |v| < r implies P +v €
Q(P,r) C Dys.) Using Lemma 2.1 as in the proof of Theorem 2.1, we obtain that
(4.6) and (4.2) imply P(u) > G, which contradicts u € E. This contradiction
proves the theorem.

Let b1, by be two points in P’. Let Sy be a fixed curve in P’ which connects by
and b;. Obviously, any continuous curve u(x), z € [0, L] which satisfies u(0) = by,
u(L) = ba determines together with Sy a cycle in P'. (We take 0 = x € [0, L] as a
base point.) Therefore we have put in correspondence with u(x) a unique element
g(u) € (P, %), x = by C P’ (this element depends on the choice of Sy).

Corollary 4.1. Let
Eg ={u € M([0, L]) : w(0) = b1, u(L) = ba}.

Let Sy be the semigroup in Eg defined in Theorem 1.2. Let (3 satisfy (4.1) where
R = dist{{b1 U b2}, P}. Then g(Si(u)) is well-defined for all u € Eg, t > 0
and is constant in t. Every set Y (8,g), g € mi(P’,*) is invariant. If this set is
non-empty, it contains the attractor A(8,g) and a stable component of equilibria

N(B,9) C A(B,9)-

Corollary 4.2. Let 3 satisfy conditions of Corollary 4.1. Then Syuq is homotopy
stable in ug € Eg. Namely, there exists such € > 0 that if ug, 0 € [0,1] is a
continuous (in Hi([0, L])) curve connecting uy and ui, ug € Egie V 6 € [0, 1], then
9(Siu1) = g(Srug) V t > 0.

Proof. Condition (4.1) holds if 3 is replaced by 5 +¢€, 6 by §/2. Since Syu continu-
ously depends on u for any fixed ¢ (see [BV]), we have a homotopy Siue, 6 € [0, 1],
between Siug and Siuy. By Theorem 4.1 Siug(x) € P’V x € [0, L], which implies
that homotopy classes of S;u; and Syug coincide. O

Consider now the case of periodic boundary conditions (1.2b).
Theorem 4.2. Let

(4.2) B <rvVMy/a/V2.
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Then for every nontrivial g € w1 (Y (P,r)) (4.2) holds true with some § > 0. (In
the definition of X (V' (P,r)") we impose periodic conditions (1.2b) on u instead of
(1.2a).)

Proof. The proof is analogous to the case of Dirichlet boundary conditions (1.2a),
therefore we show only the modifications needed.

We consider the case of periodic boundary conditions (1.2b). In this case we take
G = 71 (P’) the fundamental group without base point. In the case when g includes
powers of different generators, we can apply the same proof to obtain (4.2). The
only modification is that we take R = %mini# dist(£2;, r;) where ; are connected
components of Q(P,r).

The case when ¢ includes only one generator g1, g = g’fl is a little different. In
this case we have (4.3)~(4.5) as well. Let X =J, () U(2). Since X C (P, r/2),
the estimate diam X < r/2 implies u is contractible in '(P). Hence, it suffices to
prove the theorem for diam X > r/2. If (4.5) holds, we have |u(z*) —u(z1)| > r/4.
Repeating the proof of Theorem 2.1 with R = r, replaced by r/2, 1y =1r/4 — é, we
by Lemma 2.1 come to P(u) > v8aM (r/4 — §) which gives a contradiction with
(4.7) as well if é is small. Therefore we have proved the assertion of the theorem
for any nontrivial g.

Remark 4.1. We have the inequality

L 1/2
(4.7) sup Julx) — u(y)| < L2 VO |8mu|2dx] .

y,x€[0,L]

Therefore, boundedness of P(u) implies in case of the Dirichlet boundary condition
the restriction

\/§L1/2

Therefore, we can replace in the formulation of Theorem 4.1 groups 1 (R%\ P, %) by
71 (Bg\ P, *) where

\/§L1/2

When periodic boundary conditions (1.2b) are imposed, (4.7) also may imply re-
strictions, but their form depends on structure of P.
Note that Definitions 2.1 and 2.2 are good for d > 2 as well.

Theorem 4.3. The assertion of Theorem 2.2 holds for d > 2.
Note, that Remarks 2.4 and 2.5 are valid in case d > 2.

Theorem 4.4. Assertions of Theorem 2.5 hold if we replace R? by R?, and Q(P,r)
is defined by (4.0).

5. LOCALIZATION OF SUPPORT OF HoMOTOPY ELEMENTS

For every nontrivial element g of a fundamental homotopy group 71 (P, %), P’ C
R?\{P; U P»} where P, and P, are points (see Section 3) we have a representation

n
ki
9=l
j=1
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where i; = 1 or i; = 2, k; € Z\0. At the same time, if v € g, it is a function
of x € [0,L]. We will give here an algorithm which describes a location of every
N = |k1| + -+ + |kn| of elements of decomposition of g for every u € g. The
support of g; is a segment [y, , yj' ], this segment is determined uniquely by u. Two
neighboring segments [y; , ;"] may overlap, but the distance between [y;,y;"] and
[Yito, Uit o) I8 positive.

We will consider separately cases when u satisfies Dirichlet and periodic bound-
ary conditions. The case of periodic condition is more complicated, therefore we
consider it in more detail. We consider L-periodic functions u(z) which are elements
of w1 (P’). Obviously, the translated function u(z + y) is also periodic. At the same
time, the decomposition (2.3) is not unique when we do not fix base points. We
impose the condition that if ¢; = i,, then k; and k, have the same sign. It is
possible to make cyclic permutations in this class not changing the homotopy class.
We shall show connection between translations and permutations.

Now we proceed to define support of elements of g(u). We use notations of
Section 3. Let @1 = {Ju1| < 4R, |ug| < 2R} be a rectangle which contains circles
|u— P;| inside. There exists a homotopy 7} : R? x [0, 1] — R2, T} (u, ) is continuous.
Ty (u,0) = u, Ty is one-to-one for any fixed ¢ and T1(R?,1) = Q;. Ty is identical on
{Ju1] < 2R, |uz| < R} = Q2. Let ¢(6,t), 0 € [0,2], [t € 0, 1] be a function which is
defined by

p(0,t)=0  when0<6<1, 0<t<I,

p0,t) =1+ @0 —-1)1—t) when1<6<2, 0<t<L.

Obviously, this function is continuous. For u € Q1, t € [0,1], let a homotopy T» be
defined by

T (u, t) = ﬁwm,w, u#0,
T5(0,t) = 0.

Obviously, T5 is identical on Q3, 15 is a retraction of @1 on Q.

Note that circles |u — P;| = R lie in Q2 (P, = (—R,0), P, = (R,0)), their upper
halves (u2 > 0) can be explicitly written as graphs of a function us = 1 (uq),
—2R <wu; <2R, 0 < < R. We define for u € @2, us > 0,

T3(u17u27t> = (u17u2> if ug < 1/J1(u1)7

T3(u1,ua,t) = (w1, uzt +1h1(ur)(1 — 1))
if 11 (u1) < ug < R. Similarly we define T3 for us < 0. This is a retraction of Qs
on the set Q3 = {uw : dist{u, P U P} < R}. Let Q5 = {u : dist{u, P, U P»}} be
the union of two circles (with a common point 0). For 0 < p < R, let Q4 = {u €
Qs : dist{u, P, U P} > p}, D(p) = {u € R? : dist{u, P, U P2} > p}. We define a
homotopy Ty on Q4(p), p > 0 separately for u; > 0, u; < 0. For u; > 0 let

Ty(P2 +v,t) = Po+ [Rt + (1 — t)|v|Jv/|v];

for w3 < 0 this homotopy is defined in a similar way replacing P, by P;. Obviously,
T4(Q4,1) = Qs.

Applying homotopies T, 15, T3, T, consecutively we obtain resulting retraction
T5 of D(0) onto Q5.
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Consider now a curve u(z), z € St = [0, L], u € C(S1), u € D(0) = P' = R®\P
Vz € S Obviously, u € m(P’). v(z) = Tsu(zx) is a continuous curve as well; it
belongs to the same class g and v(z) takes values in Q5.

Now we fix u(z) and let v(x) = Tsu(x). Let Z be the set of zeros of v,

(5.1) Z={z€l0,L]:v(z)=0}.

It is a compact subset of [0, L]. For any two points 1,22 € Z obviously v(z1) =
v(x2) = 0, and restrictions of v on [x1, z2] belongs to one of the classes of 71 (@5, *).
We denote this class (for v fixed) by g[z1,x2]. Consider pairs x1,z2 € Z such that
0 < 21 < 29 < L. We say that a segment |27, z2] is contractible if v on this segment
belongs to a trivial homotopy class (we denote it by 1), g[z1,22] =1 € (@5, *)
where * = 0 is the base point. Obviously, if [x1, z2] and [z2, 23] are two segments
with a common point x5, we have

(5.2) glz1, walglas, ws] = glwy, ws].
Hence, if both g[x1, z2] and g[xs, x3] are trivial, so does g[z1, x3].

Since v(x) is uniformly continuous, there exists such §p > 0 that if |21 —z2| < b9,
x1,T2 € Z, then glxy,z2] = 1. Our goal is to write the element g(v) = g € w1 (P’)
in the form

degg

(5.3) I o 6 ==1,
j=1

where all terms are uniquely determined by v = Tsu and g;; = g[yj_, yj'] We shall
define also segments [yj_, yj'] which correspond to elements in this decomposition
of g =g(u) = g(v) € m (F).
Let 27 =inf{z € Z}, 2l =sup{z € Z : 2] + L > o > a],g[z], 7] = 1}. We

define 7, x;-", j > 2 by induction

z; =inf{z € Zyat+L>z> x;’_l},

a) =sup{x € Z,a;_ | <z < L+ay,glay,z] =1}
Obviously,
(5.4) x;' >y, x;-tl + 6 < T

for all j. Therefore, there is only a finite number N of such segments [xj_, x;"], N <

L/éo, the segments [z, xj] are uniquely defined by the above algorithm. Obviously,

g[x;'_l,xj_] # 1, hence deg g[x;'_l,xj_] > 1. At the same time, (:rj_l,xj_) NnZ=40.

This follows from the definition of z; . This easily implies that
(5.5) deggle) ,27]=1.
We denote f; = glzf ,,27],5=1,..., N. We see that Hf;fj #1forany{ <k <N

J=17g
by the definition of xj and by (5.2). Therefore g = H;vzl fis i = gzj, 6; = %1,
j=1,...,N where g; is the generator.
A cancelling of terms is possible thanks to cyclic permutations, that is, we may

have
fj:f];_lyl_ja ]:1,,k

Let k be the maximum of such k, k > 0 (k = 0 if such f; do not exist). Obviously,
N — 2k = degg. We put i; = k(;,f), and obtain the representation (5.3). It is
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uniquely defined by v. We have segments [xj_l, z; ], j = E+2,...,degg+k+1,
every segment corresponds to a generator powered by 1 or —1.

We consider segments
- + 1= ot
[x]}_‘_j_lvxlz’g_‘_j] - [y] 7yj ]a
7=2,...,degg,
[yl_a yi‘—] = [x]_v_;}v x.}c‘—-ﬁ-l]'
We will call [yj_,y;'] the support of the element gi? in (2.3). Therefore, we have
proved the following theorem.

Theorem 5.1. (Support of homotopy elements). There u is defined the mapping
L:u—A{ly;,yfl,i=1,...,degg(u)}

such that if the homotopy class of u is defined by (5.3), the restriction of u on

[yj_,yj'] belongs to has the homotopy class gfjj, [y;  y ] N [y;hy;'ﬂ] £0, 5 =

L. deg g; [y 0 1N [Wiha Uyl =0, 5 =1,...,degg; yj,o —y = 6>0, 6 is
bounded uniformly on any compact set of u € C(S').

Remark 5.1. One can easily see that the segments we have defined lie on the circle
St =R/LZ.

Remark 5.2. Using the mapping £, one can define the first element gfll in the
decomposition (5.3) in a following way. We take jo = min{j : y; > 0}, and
let corresponding gf;;’ be the first term in (5.3). Therefore, using the described

algorithm, we can for every continuous u(x), which takes values in R?\{P; U P},
obtain a representation (5.3) which we shall denote g(u) (any cyclic transformation
of g determines the same homotopy class).

Remark 5.3. Since F(u) does not depend on z, for any equilibrium point of (1.1),
(1.2b) translated function u(z + z) is a solution as well. Therefore, if u € A(g, 3),
then all translations of u belong to A(g, 3) as well. Therefore, all words g which
represent g are realizable as g(u), u € A(g, 5).

Now we consider the case of Dirichlet boundary conditions. In this case we have
a base point * = 0 = L, and a base point b = 0. The construction of support of g;
is essentially the same with simplifications.

We denote x, ] as follows: 27 = inf{z € Z};

T; = inf{z € Z, xj_l <z < L},

xj =inf{z € Z,2;_; <z < L,g[ay,2] =1}

Also, we do not cancel f; and fy—; if they are inverse. So the mapping L is
well-defined, and the assertion of Theorem 5.1 holds in this case as well.

The first element in (5.3) is determined homotopy invariantly (unlike in the case
of periodic boundary conditions).

Remark 5.4. Localization of homotopy elements is possible in case m > 2 as well.
We have to connect b by paths with circles |u — P;| = r. The set which consists
of these paths and circles (a path together with a circle is a cycle around P;) is
now Q5. All other considerations are quite similar, and the mapping £ : uv —
{[yj_,y;'],j =1,...,degg(u)} is well defined. (In the case of periodic boundary
conditions we make cancellations as in the case m = 2.)
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Remark 5.5. If the argument z varies increasing from 0 to L, it passes subsequently
through segments [y, y;'] Therefore, generators g[y; , y;’]il appear subsequently.
Estimates which we give depend only on deg g, therefore after any given at j-th step
gi; = g[yj_,y;']il any new element g, , may appear (excluding 9;, ). Therefore,
transitions from one pattern element g;, to the next g;.., are chaotic. Since we have
no natural measure describing probability of such transitions, we shall describe it
(as is usually done in such situations, see [A]) using topological symbolic dynamics.
We will do it in the next section.

6. CALCULATION OF THE HomMOTOPIC COMPLEXITY
FOR PERIODIC BOUNDARY CONDITIONS

We present here a piece of symbolic dynamics which allows us to describe com-
plexity of the attractors. Start from the description of words in the fundamental
group. Under assumptions of Section 2, the group = 71 (P’, %) is the fundamental

group of a bunch of circles \/;":1 S]1 with a base point and each element of this

group (except of the trivial one) is a nonreducible word g = gfll gfj e gf: where

kj € Z\{0}, j =1,...,n, and g; is a generator of the j-th group 71 (S}, *). At that,
deg g = |k1| + -+ + |kn|. To treat periodic boundary conditions, we consider ho-
motopies without base point. Now we describe corresponding homotopy group G.
Here we denote G = 1 (P’), elements of G are classes of equivalence. Two elements
P, go € m (P’ %) are equivalent, if P = ggog~*, g € m1(P’,*). Obviously P and
go are equivalent if corresponding words are cyclic permutations one of another.
Our first problem is to calculate the number of admissible words of fixed degree
N taking into account the following restrictions: admissible words cannot contain
combinations g;g, L and 9; Lg; for each i = 1,...,m. The language of symbolic
dynamics is an adequate tool for that. Indeed, let us introduce the following topo-
logical Markov chain. It has 2m states denoted by symbols 1,...,2m. We identify
symbols 1, ..., m with generators g1,..., g, and symbols m + 1,...,2m with ele-
ments g7 ',..., g} correspondingly. There is a transition i — 5, i,j € {1,...,2m},
if the pair (7, j) does not correspond to pair grg; ' or g; 'gk, k € {1,...,m}. Then,
as usual, consider the matrix of transition, say A = (a;;);7,, so that a;; = 1 if
there exists a transition ¢ — j, and a;; = 0 if not. For example for m = 2 this
matrix has the following form

A:

O = =
— == O
— = O

1
1
0
1

Recall that we call homotopy complexity of the set of functions the log of number
of homotopy classes to which the functions belong. Then denote by £2,, the set of
infinite sequences w = (...w_1wp...wk...), wi € {1,...,2m}, with the following
property dw,w,,, = 1, k € Z, and endow it with the metric

/ 1

. 1
dist(w’,w") = Z T lwp, — wil.

After that €,, becomes a compact Cantor-like metric space and the shift map
o: Qy — Qp defined by (ow)r = wit1 if (wW)g = wk, becomes a homeomorphism.
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The dynamical system (¢, Q, )nez is called the topological Markov chain (or sub-
shift of finite type) determined by the matrix of transitions A (see, for instance [A]).
It is very simple to express the number of admissible words of length NV, say K, us-
ing the matrix A. Let us identify an admissible word g = gfll gf; e gf:, degg=N
with the corresponding word wjw] ---wi_;, wi € {1,...,2m}, and, then, with
the periodic sequence w = (...wqp...wWN—1...Wk...) where wj = wo,...,wWh_; =
WN—1; WN =W,y w_1 =wWh_q,.... ltisclear that oV w = w, so w is a N-periodic
point of the map 0. And therefore the number K, of admissible words of deg N
coincides with the number of N-periodic points of the topological Markov chain
(0™, Qam). It is known, see for example [A], that K = A + A +- .-+ AV where
A1, A2, ..., Aoy are eigenvalues of the matrix of transitions A. Simple calculations
show us that

Ao dom) = | 1,01, —1,—1,...,—1,2m — 1
—_—— ——— —
m m—1

Therefore
Kyn=m+(m-1)-(-D)Y + 2m - 1)V

(6.1) 2m—1)N +1 if N is odd,
S l@2m =N +(2m —1) if N is even.

For m =2, Ky = 3¥ + 2+ (—1)". The topological entropy of the shift map o|q,,.
equals In(2m — 1). It follows from (6.1) that the number of all admissible words g
with 1 < degg < N is

N
D om+ (m—1)(=1)" + (2m — 1)
(6.2) k=1
:Nm—i—% [(m—l)(1+(_1>N)+M

m—1

(2 - 1" - )]

We call localized complexity the log of number of words Lu for all u in a set of
functions (L is defined in Theorem 5.1). Taking into account Remark 5.3, we see
that the localized homotopic complexity of an attractor which contains solutions of
all homotopic classes up to deg ¢ < N and their translations can be estimated as
follows:

1 2m —1
(6.3) K(A) =1n [Nm—|— 3 {(m— DL+ (-1 + —3 (2m—1)N — 1)”
=~ NlIn(2m —1).
For m =2
LN+ N
(6.4) K(A) =1n <2N+ 5(3 4+ (-1) —2)).

Let us calculate now the number of all admissible words g with N7 < degg < Ns.
This number, say Ky, n,, is obtained directly from the formula (6.1):
(6.5)

Knin, =Ky, = Kny = (2m = 1) — 2m = )™M + (m = 1)((-1)™ = (-1)™).
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Form=1
(6.6) Knin, = 3% = 3N 4 2((=1)N2 — (=1)™M).

The number In K, N, is, in fact, the homotopic complexity in the fixed basis of a
piece of the attractor A corresponding to solutions with energy between two levels:
FE; which is related to deg g = Ny and Es — related to deg g = No.

Now, consider the problem of homotopic complexity of attractors (without local-
ization £ of homotopy elements of a basis). Instead of words determined by elements
of the fundamental group 71 (P’, %) we need to calculate the number of homotopy
classes of free homotopies. It means that a word ¢’ corresponding to the symbolic
word (wp, . ..,wh_) and a word ¢g” corresponding to the word (wg,...,wy _;) rep-
resent the same class of free homotopies iff the first of them is a result of a cyclic
permutation of the second one.

At first, let us assume that IV is a prime number. Then each N-periodic trajec-
tory of the shift map o contains strictly IV, N-periodic points, and every class of
free homotopies of degree N corresponds to one and only one N-periodic trajec-
tory. Therefore, the number of classes of free homotopies with degree N, say Ky,
coincides with the number of N-periodic trajectories and
(6.7) K = %ICN _ %(m—i—(m—l)(—l)N—i—(Qm— M.

The homotopic complexity of a piece of an attractor A which contains solutions
corresponding to words g with deg g = N is the following number

K(A) = nKy = In%(m—i- (m—D)(=DN 4 (2m — )N
2 NIn(2m—1) —InN.

Assume now that N is not a prime number: N = Ny - No, N1 > 1, Ny > 1. Then
an N-periodic point could be the Ni-periodic one. Therefore, the corresponding
trajectory contains at most IV; points. Since N; < N then the number of periodic
trajectories in this case is greater than %IC ~, and we have the following estimation
for the homotopic complexity of the piece Ay of an attractor corresponding to the
word with deg g = N.

(6.8)

L N N
(6.9) In N(m +(m-1-1)" +2m-1)")

< K(Ayn) <In(m+ (m — 1)(=1)N 4+ (2m — 1)N).
This estimation works for every N > 1, so after summation we obtain the following

estimation of homotopic complexity of an attractor A which contains solutions of
homotopic type g, deg g < N:

N
1
Iny "2 (m+ (m = 1)(=1) + 2m - 1)")
(6.10) =1 N
<K(A) <) (m+ (m—D(-1F + 2m — 1)¥).
k=1

In fact for any number N we can find not only estimations like (6.9), (6.10) but
rigorous formulas. These formulas look very cumbersome, so let us only explain how
to do it. We consider 2 examples. Let N = N2, first, and N be a prime. We may
separate all N-periodic points into two sets: the first one contains only N-periodic
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points each of those is Ni-periodic, the second one contains others. The numbers
of trajectories (in other words the number of different classes of free homotopies)
corresponding to the first class is N%l% N, and corresponding to the second one is
+(Kn — KN, ). Using formula (6.1) we have that the corresponding complexity can
be represented in the following form (compare with (6.9))

K(Ay) =Ing (2m — 1)V - % +(2m—1)M (Nil - %)
(6.11)

+(m—1) ((—1)N'%+(1)N1'<i—%)>+im

Consider the second example. Let N = N7 - Ny where Ny, Ny be different primes.
In the same way as above we separate all N-periodic points into three sets: (1)
the Ni-periodic, (2) the Na-periodic, (3) the others. The number of trajectories

corresponding to the first set is N% Ky, , the second one is N% Ky, and the third

one is & (Kn — Ky, — Ky,). Therefore, the corresponding homotopic complexity

using formulas (6.1) and (6.7) may be written in the form

R(Av) =[S %(m +(m=1)(=1)N + (2m — )N
i=1 """

+1@H%m—UN+Qm—UN

2

N
> m+(m-1)=D)N 4+ @2m-1)N

i=1

In the same way we can derive the formula of complexity for the general case
N =N N32...N&.

Remark 6.1. One can easily see by (6.1), that for any N
K(Ax) > In[Kx/N] = In[m + (m — 1)(=1)Y + 2m — 1)¥] —In N.

For a prime N this estimate is precise (see (6.7)).
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